degepaibHOE TOCYIAPCTBEHHOE ABTOHOMHOE 00pa3oBaTe/ibHOe
y4peKIeHne BhICIIEro 00pa3oBaHus
«MOCKOBCKHI (PU3HKO-TEXHUYECKHUH HHCTHTYT
(HaLMOHAJILHBIN HCCJIEN0BATEIbCKHI YHHBEPCHTET))

YTBEPXJAEHO
IIpopexTop no yueoHoii padore

A.A. BopoHos

PaGouyas nporpamMma qucuunJIMHbI (MOXYJIs1)

10 TUCHHILJIMHE: OcCHOBBI (PMHAHCOBO-IKOHOMHUYECKOTO aHAJIM3a U IJIAaHUPOBAHUS

110 HANPABJICHUIO: IIpuknagHbie MaTeMaTHKa U (pU3MKa

Npo(puIb NOATOTOBKH: @du3MKa aTOMHBIX SIIEp ¥ JIEMEHTapHBIX YaCTHI, (PU3HMKA BBICOKUX YHEPTHUil
Ou3TEX-1IKOIa TPUPOAOTIONOOHBIX, TNIA3MEHHBIX U SIIEPHBIX TexHoJorwid uM. U.B.
KypuatoBa
y4eOHO-HAYyYHBIN LIEHTP TYMaHUTAPHBIX U COUUAIBHBIX HAYK

Kypc: 4

KBAJM(PUKAIMA: OaxanaBp

Cemectp, (GopMBI IPOMEKYTOUHOH aTrTecTanuu: 7 (OceHHUH) - 3ader

AynuTOpHBIX YacoB: 15 Bcero, B TOM YHCIIE:
nekuuu: 15 gac.
cemuHapsbl: () yac.
naboparopHsie 3ansTus: 0 Jac.

CamocrositensHas pabora: 30 gac.
Bcero gacos: 45, Bcero 3ad. ef.: 1
[IporpamMmy cocraBunu:

1O.H. BoxxkoB, kauy. gu3.-mMar. HayK, JOIEHT, PyKOBOIUTENb JIeNapTaMeHTa
E.A. CrapocTuH, acCCHCTEHT

[Iporpamma obcyxeHa Ha 3aceaHny y4eOHO-HAyYHOTO HEHTPA FyMaHUTApHBIX U COLMAIBHBIX Hayk 26.08.2022



AHHOTANMA
NzygaroTcs puHAHCOBO-DKOHOMHUYECKHE aCIIEKTHI CYOhEKTOB 3KOHOMUKH.

B KypCC OTpa’XCHbI KAK MUKPOSKOHOMHUUYCCKUC ACIICKTHI (I)HHaHCOBOﬁ JACATCIIBHOCTU HAa YPOBHC MHAWBHU/A,
TaK 1 MAKPO3KOHOMHNYCCKUC ACIICKThbI, BIUAIOIINEC HA BaKHEHIIIHE q)HHaHCOBBIe I1oKa3aTciiu.

JlaroTcst ocHOBBI (DMHAHCOBBIX PACYETOB U KPUTEPUH dPPEKTHBHOCTH (PUHAHCOBBIX MPOCKTOB JUIS MPUHSITUS
pelIeHni Ha YpOBHE UHIUBHIA.

N3y4aroTcsi MakpOIKOHOMHUYECKHE AaCHEeKThl (DMHAHCOBOM AEATENBHOCTH M 0co0as poib TroCyaapcTBa B
SKOHOMUYECKOM PETYITMPOBAaHUH JUIsI BO3ACHCTBUE HA Takue (pUHAHCOBBIE MoKa3areny, kak BBII, nemozutHbie
U KpeINTHbIE OAHKOBCKUE CTaBKH, TEMITbl HH(ISALNY, BAIIOTHbIE KypCHI.

Kypc peanmsyercss ¢ TpuUMEHEHHEM OIIEKTPOHHOTO OOy4YeHHs W JIMCTAHIIMOHHBIX 00pa30BaTEIIbHBIX
TEXHOJIOTHH.

1. leau u 3apauu

eap AUCUMNIMHBI
— 3HAKOMCTBO Ciylareneld ¢ MeTogamMH (PMHAHCOBBIX pACUYeTOB IS TOBBIICHHS YPOBHS HX
(rHAHCOBOI TPaMOTHOCTH;
— (QopmupoBaHre HaBBHIKOB aHalu3a (PUHAHCOBO-DKOHOMHYECKHX TIpoOieM Ha MHKpO- |
MaKpOypOBHSIX;
— TpUOOpETEHHE HABBIKOB MPHHATHS OOOCHOBAaHHBIX JKOHOMHUYECKHMX pEIICHHH B 0OIacTIX
KHU3HEACATEITLHOCTH.

3agaum AUCHUILUIMHBI
B pe3synbrare nzyueHus Kypca CTyAE€HT JJOJKEH:
— 3HaTh OCHOBHBIE PE3yJIbTaThl (PMHAHCOBBIX ACIIEKTOB MUKPO- M MaKPO3KOHOMHUYECKOH TEOPHH;

- O6J'IaI[aTB HaBbIKaMHW  3KOHOMHUYCCKOIO  MOACJIHUPOBAHUA I  IIPUHATHUSA 000CHOBaHHBIX
OKOHOMMHYCCKHUX pe].HeHHfI.

2. Ilepeyens opMupyeMBbIX KOMIIETeH M

OcBocHue AUCHUIIJIMHBI HAITPAaBJICHO Ha (bOpMI/IpOBaHI/Ie (W1 ($9174:0)11170,€ KOMHGTGHL[I/Iﬁi

KOI[ 1 HAMMCHOBAHUEC KOMIICTCHIIMHN I/IHILI/IKaTOpBI JOCTHIXKCHHUA KOMIICTCHIIMH

YK-1 Criocoben oCyIiecTBIsTh [TOUCK, VYK-1.5 Onmnpegensier W  OUCHUBAECT  MPaKTHYECKUE
KPUTHUYECKUH aHAJIN3 ¥ CUHTE3 HH(OpMaLny, |HOCIEICTBUS BOZMOXKHBIX BApUAHTOB PELICHUS 3a1a4H
MPUMEHSATh CUCTEMHBIHN MOIXO/ ISl PEIICHUS
MOCTaBJICHHBIX 3a/1a4

YK-9.1 ITornmaet 6a30Bble MPUHIUILI (PYHKITMOHUPOBAHUS
HKOHOMHKH ¥ SKOHOMHYECKOTO Pa3BUTHSI.

YK-9 Cnocoben npruHUMaTh 000CHOBaHHEIE YK-9.2  3HaeT OCHOBHBIE BUABl W  HCTOYHUKHU
SKOHOMHUYECKHUE PEIICHUS B PA3THUHBIX BO3HUKHOBEHHUSI DKOHOMUYECKHX M (PMHAHCOBBIX PHUCKOB M
001acTAX KU3HENEATESTHHOCTH TTOJTXOJIBI K X CHHUKCHHUIO.

VK-9.3 Bnameer ocHOBaMHM SKOHOMHYECKOIO aHaIn3a IS
MPUHATHS 000CHOBAaHHBIX YKOHOMUYECKUX PEIICHUN.

3. IlepevyeHnb MJIAHUPYEMBIX Pe3yJIbTATOB 00yUE€HUS MO JUCUUILIHHE (MOIYJII0)

B pesynbrare ocBOCHUS TUCIUTUIMHBI 00YYaIONTHUECs JOKHEI

3HaTh:
- KITIOYEBBIC MTOJIOKEHUS Pa3/IeIOB MHKPO- U MAKPOIKOHOMHUYECKOW TEOPHH, CBSI3aHHBIX C (PMHAHCOBBIM
AHAJIM30M, a TaKKe HUMETh MPEACTABICHUE O BO3MOXKHOCTIX NPUMEHEHUS TEOPUHU MAJIS aHaiu3a
(hMHAHCOBO-DKOHOMHUYECKHX TTOCIIECTBHIA TPUHUMACMBIX PEIICHHI;

YMETh:
- MOJIEIMPOBATh M aHAJU3UPOBATH CHUTYAIlMH C HCIIOJIb30BAaHHEM MHKPO- U MaKpPOIKOHOMUYECKOTO
(hMHAHCOBOTO MHCTPYMEHTApHS, & TAKXKE HHTEPIIPETUPOBATH MOTyUYECHHBIC PE3YIbTATHI,

BJIAJICTh:
- JIOTUKOYM SKOHOMUYECKOTO aHAJIM3a U ITOIX0/IaMHU K PEIICHUIO PUHAHCOBO-3KOHOMUYECKHX 3a]1a4.




4. Conep:xanne TMCUMILIMHBI (MOAYJIs1), CTPYKTYPHMPOBAaHHOE 1O TeMaM (pa3jesiaM) ¢ yKazaHueM
OTBEJeHHOI'0 HA HUX KOJIMYeCTBA aKaJeMHYeCKUX YacOB 1 BH/I0B YUeOHbIX 3aHATHH

4.1. Paznenbl nuctMIInHbl (MOYIIS) M TPYAOEMKOCTH IO BUAAM yUEOHBIX 3aHATHH

TpymoeMKOCTb IO BHJAM Y4eOHBIX 3aHATHH, BKITIOUAs
CaMOCTOSTENIbHYIO padoTy, Jac.
Ne Tema (pa3znen) AMCUUTUIMHBL
Camocr.
Jlextiun | Cemunapsr | JlaGopat. paGoOTHI
pabora
1 OcHOBBI ~ (pMHAHCOBOII ~ I'PaMOTHOCTH 7 14
WHIUBUIA
) MakpoIKOHOMHUYECKHUE aCTICKTHI 4 3
(hMHAHCOBOM JIEATEIBHOCTH
3 T'ocynapcTBeHHOE perynupoBaHue 4 3
9KOHOMHUKHU ¥ (PUHAHCOB
Hroro yacos 15 30
[ToaroTroBka K sK3aMeHy 0 yac.
Oobmas TpynoEMKOCTb 45 ygac., 1 3au.ex.

4.2. Cogpep:kaHue IUCHUILTUHBI (MOIYJIsl), CTPYKTYpUPOBAHHOE 110 TeMaM (paszeiam)
Cemectp: 7 (OcenHuit)
1. OcHOBBI (prHAHCOBOM rPaMOTHOCTH UHANUBUIA

O (eKTHBHOCTh BIOXKEHHUS CBOOOMHBIX CPEICTB B OAHKOBCKHI CEKTOpP: JICMO3UTHBIC BKJIAJIBI,
NPOILICHTHBIC CTAaBKU. AJIBTEPHATUBHBIC BApUAHTHI BIOKEHHS JIeHET (OOJIHMTraluy, aKiMu, BEKCEIs).
JINCKOHTHPOBAaHUE KaK HHCTPYMEHT (PUHAHCOBBIX BHIYMCIICHUH.

[ToBeneHne WHAMBHAA B YCJOBHAX HEONpENETICHHOCTH. 3ajada (GopMHUPOBaHHS ONTUMAJIBHOTO
noprt¢erns nHBecTHINH. Mozens cripoca Ha CTPaxoBKY.

@Oynkuus monezHocty mnorpedutens. [locrpoeHne QyHKIMM TMOJIE3HOCTH HAa OCHOBE KPUBBIX
Oe3pazimuns. [IpuMeps! GyHKIUHA TOJIE3HOCTH JUIsi OCHOBHBIX THITOB IPEIIIOYTCHHUH.

Br16op norpeburensi. 3aiaq4a MaKCUMU3AIMHU TTOJIE3HOCTH TPH OIO/PKETHOM orpaHudeHuH. DyHKin
crpoca.

Konnemnust BeisiBIeHHOTO npeanouTenus. Ciadas akcnoMa BBISBICHHBIX MPEIIIOYTCHUI.

2. MaKpOBKOHOMI/I‘{eCKI/Ie ACIICKThI q)HHaHCOBOﬁ ACATCIIbHOCTH

CoBpemeHHbIe (DUHAHCOBBIC PHIHKH. PBIHKM KamuTaloB W JICHEXKHBIE DPHIHKH. WHCTpyMeHTHI
(bMHAHCOBBIX PHIHKOB. MUpPOBBIC (PMHAHCOBBIE IICHTPHI M OUPIKH.

Crpoc Ha nIeHbrH M TpeuiokeHue AeHer. Jlenexnas macca (arperatst HO, MO, M1, M2, M3).
Co3nanue N1eno3uToB B OaHKOBCKOM cucteMe. JIeHeXHBIH MyJbTHILIHKAaTOp. baHku m OaHKOBCKas
cucreMa. banku B smoxy miobanuzamuu U nudpoBoil dkoHOMUKH. lleHTpanbHBI OaHK U ero
(dhyHKIIIH.

WHCTpyMEHTB! BIMSHHE TOCYJapcTBa Ha IPEUIOKEHHE JIeHEr (ONepalud Ha OTKPBITOM pPBIHKE,
M3MCHEHHE KIIIOYEBOI CTaBKM IPOICHTA, M3MEHEHHWE HOpPMBI pe3epBupoBaHus). CoBpEeMEHHBIE
TEHJICHIIMU Ha (PMHAHCOBBIX PbIHKAX: BUTKOMHBI.

Wudnsuus: npuuuHbl, €e BHIBl M BIMSHUEC HAa SKOHOMHKY MOTPEONCHHS U SKOHOMHUKY Pa3BHUTHSL.
BanrotHble Kypchl: Kak OHU ()OPMHUPYIOTCS U UX BIMSHHE Ha SKOHOMHYECKYIO UHAMHKYy. [Ipobiaema
OTTOKa KanuTaa g PD.




3. TocynapcTBeHHOE PeryaMpoBaHHE SKOHOMUKU U (PMHAHCOB

BBII kak cymma J0XOJ0B IKOHOMHYECKHX CyObekToB. HMHBecTuiu U cOepexxeHus. BromkeTHbIN
nepunut. PaBHoBecHBI yposenb BBII. Mynsrunnukarops! Keiinca.

TocynapcrBennslii 0romkeT PO: HCTOUHMKY MOTIOTHEHUS 1 HAIPABJICHUS PACXOJOBaHUSL.

Hanoru u npyrue oGs13areibHbIE MIIATEXKH.

Mopenu 5KOHOMUKM  JUIsl JEMOHCTpAlMM IOCJEACTBUN NPUHUMAEMBIX PEIIEHUHM Iocynapcrsa.
Mopnens AD-AS (3amkHyTas skoHoMmMHKa). Dopmyma ToproBoro caibao crpasbl. [lnarexHbrii
6ananc. Monenb [S-LM-BP (oTkpbiTas 3KOHOMHKA).

5. Onucanue MaTepuaJIbHO-TeXHHYECKOH 0a3bl, HeOOXOIMMON AJI5l OCYLIeCTBJIEeHHS 00pa30BaATEILHOIO
npouecca 1no JUCHUILInHe (MOIYJII0)

JInst ocBOeHUsI Kypca HeOOXOJMMO HAJINYHE TIEPCOHATBHOTO KOMITBIOTEPA CO CTA0MIBLHBIM
MHTEpHET-COoeAMHEeHeM. PekoMeHyeMast CKOpoCTh COelMHeHHs — OT 2 Mout/c.

[TpocMOTp BHICONIEKIIHIA, TIPHEM TECTOB (IPOBEICHHE TEKYIIETO KOHTPOJIS YCIIEBAEMOCTH U
MPOMEKYTOUHOH arTecTanmn), popym mnpenocrapnsercs yepe3 Google Chrome mnu Forefox.

6.IlepeyeHnb pekoMeHyeMOii TUTEPaTyPbI

OcHoBHas 1uTEparypa

Jluteparypa 1151 CaMOCTOSITENTLHOTO U3YYCHUS:

1. MukpoakoHomuka. [IpomexxyTounsiii ypoBeHb.CoBpeMeHHbIH monxon [Teker] : yaeOHOE ocodue;
pex. M-BoMm o6m1. 1 mpod. o6pazos. P® / X. P. Bapuan ; nep. ¢ anri. nox pea. H.JI.dponosoit — M. :
IOnutH, 1997 .— 767c.

2. MakposkoHomuka - 2 [Tekct] : yueOnuk asns ByzoB / H. JI. llarac, E. A. Tymanosa ; Mock. roc. yH-T
uM. M. B. JlomonocoBa, OkoH. pak-T .— M. : U31-Bo Mock. yH-Ta, 2006 .— 427 c.

JomnonHutenbpHas auTeparypa

Jlureparypa Ui CAaMOCTOSTEIIEHOTO H3yYSHHS:

1. MUKPORKOHOMUKA: IPOMEKYTOUHBINH ypoBeHb : COOpHHK TecToBbIX 3ananuii [Tekcr] : [yueo.
nocobue mis By3oB] / E. A. Jlesuna, E. B. [lokaroBuuy .— M. : 3nak, 2014 .— 368 c.

2. Muxkposkonomuka [Teker] : yue6. mocobue st By3oB / P. C. [Tunpaiik, /1. JI. Pabundensa ; nep. ¢
aurn. T. [I. bepesnesa [u ap.] .— [3-e uzn., nepepad.] .— M. : Jlemo, 2000 .— 808 c.

7. llepedyeHs pecypcoB HH()OPMANMOHHO-TEJIEKOMMYHUKAIIMOHHOI ceTH ""UHTepHET", HEOOXOTUMBIX
JJI51 OCBOEHHST TUCIMIIJIMHBI (MOTYJIsA)

* Berk, J., DeMarzo, P., & Harford, J. V. T. (2014). Fundamentals of Corporate Finance, Global
Edition (Vol. Third edition). Harlow: Pearson. Retrieved from
http://search.ebscohost.com/login.aspx?direct=true&site=eds-live&db=edsebk & AN=1419502

* Butler, K. C. (2016). Multinational Finance : Evaluating the Opportunities, Costs, and Risks of
Multinational Operations (Vol. Sixth edition). Hoboken, New Jersey: Wiley. Retrieved from
http://search.ebscohost.com/login.aspx?direct=true&site=eds-live&db=edsebk & AN=1221493

* Damodaran, A. (2012). Investment Valuation : Tools and Techniques for Determining the Value of
Any Asset (Vol. 3rd ed). Hoboken, New Jersey: Wiley. Retrieved from
http://search.ebscohost.com/login.aspx?direct=true&site=eds-live&db=edsebk & AN=442924

* Principles of corporate finance, Brealey, R. A., 2017

» Managerial Economics : A Problem-Solving Approach, Wilkinson, Nick. Cambridge University
Press, 2005. ProQuest Ebook Central,

* Pindyck, R. S., & Rubinfeld, D. L. (2015). Microeconomics, Global Edition (Vol. Global edition,
Eighth edition). Boston: Pearson. Retrieved from
http://search.ebscohost.com/login.aspx?direct=true&site=eds-live&db=edsebk & AN=1419566

» Waschik, Robert, et al. Managerial Economics : A Strategic Approach, Routledge, 2010. ProQuest
Ebook Central



8. IlepeyeHb HHPOPMANMOHHBIX TEXHOJIOTHIi, HCIIOJIb3yeMbIX NPH OCYLeCTBJICHUU 00pPAa30BaTEeJIbHOI0
npouecca 1o JHCHUIIMHEe (MOIYJII0), BKJIIOYAs NepedeHb He00X0AUMOro NpOrpaMMHOro odecrnedyeHnst
1 MH(POPMAIHOHHBIX CIIPABOYHBIX CHCTeM (NPH HEOOXOAUMOCTH)

JlocTyn K yueOHBIM MaTepHagaM OCYyLIECTBISAETCS TOCPEICTBOM CHCTEMbI JUCTAaHIIMOHHOTO 00yUYeHUs
M®THU (Ims.mipt.ru). {1t mpocMoTpa BUACOIEKIHUHI, TPOXOKICHHS TPOMEKYTOUHON aTTeCcTallH,
yuactue B hopyme Kypca HeoOxoum naTepHeT-0pay3ep Google Chrome niu Forefox.

9. MeToauveckue YKazaHnus NJist oﬁyqaloumxm 0o 0OCBOCHMIO JTUCIHUIIINHBI (MO)_Iy.Tlﬂ)

Kypc "OcHoBbl (pHHAHCOBO-KOHOMHYECKOTO aHAIM3a M TUTAHUPOBAHMS' pacCUYMTaH HA OJMH CEMECTp.
3a4eT NpOBOAMTCS IIyTEM TECTUPOBAHHSI CTYIEHTOB IO TPEM MU3y4aeMbIM pa3ziesiaMm.

JlononHuTENbHAS IUTEPATYpa

1. l'anbniepun B.M., I'pe6ennukos I[1.11., Jleycckuit A.U., TapaceBuu JI.C. MakposKoHOMUKA.
U3-Bo C-I16 rocynuBepcuTeTa 5KOHOMHUKH U (PUHAHCOB, 1997.

2. I'pebennukos [1.1., Jleycckuit A.U., Tapacesuu JI.C. MakposkoHomuka. U3-so C-116
TOCYHUBEPCUTETA SKOHOMUKHU U QuHaHCOB, 1998.

3. Cakc [Ix., Jlappen @. MakposkoHoMuka: rito0anbubli moaxox / Ilep. ¢ anrn. M.: deno, 1995.
4. ®punman A.A. Makposkonomuka. Koncnekr nekiuit B MOTU: cailtt MOTU —
http:/fizteh.ru , caiit: UDIIII — http://www.iet.ru.



NNPUJIOKEHHUE

OLIEHOYHBIE MATEPHAJIBI IO JUCLHATIIMHE (MOYJTIO)

10 HATIPABJICHHUIO: IIpuknagaple MaTeMaTHKa U (pU3NKa

npopuJib NOArOTOBKHU: ®du3nKa aTOMHBIX S7ep U JIEMEHTAPHBIX YaCTHI], (PU3UKa BEICOKHX JHEPTHil
®dusTex-nIkosa MpupPoAOo00HbIX, TUTA3MEHHBIX U SAIEPHBIX TexHonorui um. U.B.
Kypuatosa
y4eOHO-HAYYHBIN IIEHTP TYMaHUTAPHBIX U COITUATBHBIX HAYK

Kypc: 4

KBaJIU(pUKALMSA: Oakanasp

CemecTp, hopMBI MPOMEKYTOUHOH arTecTanuu: 7 (OCEHHUN) - 3a4eT
PazpaGoTunkm:

1O.H. BoxxkoB, kauy. gu3.-mMar. HayK, JOIEHT, PyKOBOIUTENb JIeNapTaMeHTa
E.A. CrapocTuH, acCCHCTEHT



1. Komnerenunu, gopMupyemMsblie B mpouecce U3y4eHus: JUCHUILINHbI

Kox 1 HauMeHoBaHHE KOMIIETEHIINHA NHaukaTopsl JOCTHKEHHS KOMIIETEHIINH

YK-1 CriocoGeH oCcymiecTBIsTh MOKCK, YK-1.5 Ormpenensier ©u  ONEHUBAaET  MPAKTUYECKHE
KPUTHUYECKUN aHaJN3 U CUHTE3 MHPOPMAIIMK,  |TIOCIEACTBUSA BO3MOXKHBIX BAPUAHTOB PELICHUS 3aa49u
MPUMEHSATh CUCTEMHBIH MTOXOJ TS PELICHUS
MOCTAaBJICHHBIX 3a7a4

VYK-9.1 ITornmaet 6a30Bble IPUHUUITEL PYHKIIMOHUPOBAHUS
9KOHOMUKHU ¥ SKOHOMHYECKOI'O Pa3BUTHSL.

YK-9 Cniocoben nmpuHUMaTh 000CHOBAaHHBIE VYK-9.2  3naer OCHOBHblE BUABl U  HCTOYHUKHU
SKOHOMUYECKHE PELICHHS B Pa3INIHbBIX BO3HUKHOBEHHUSI YKOHOMHUYECKHX M (PMHAHCOBBIX PHCKOB H
00nacTaX )KU3HEIESATETbHOCTH MOAXO/BI K MX CHIKEHHUIO.

VK-9.3 BiaageeT oCHOBaMH 3KOHOMHUYECKOTO aHalHW3a IS
MPHHATHUS 000CHOBAHHBIX SKOHOMHUYECKUX PEIICHUH.

2. Iloka3aTe/in OLlEHUBAHUA KOMITETEHIU

B pesynbrare usydeHus AUCHUILTHHBI «OCHOBBI (PMHAHCOBO-KOHOMHYECKOTO aHAIM3a M IUIAHUPOBAHHSD)
00yJaroIuics JTOIDKEH:

3HATh:
- KJIFOYEBbIE MOJIOKEHUS Pa3AeIOB MUKPO- U MAKPOIKOHOMHYECKOM TEOPUH, CBI3aHHBIX ¢ (PMHAHCOBBIM
aHaJIM30M, a TaKXKE HMMETh NPEACTABICHHWE O BO3MOXKHOCTAX TNPUMEHEHHUS TEOpUH IJIsl aHaIu3a
(MHAHCOBO-?KOHOMUYECKUX MOCIIECTBUI IPUHUMAEMBIX PELICHUIH;

yMeThb:
- MOJIEJIUPOBATh M AHAJIM3MPOBATh CUTYAlMH C HMCIOJIb30BAaHHEM MHKPO- U MAaKPO3KOHOMHUYECKOIO
(MHAHCOBOTO MHCTPYMEHTAPHSL, & TAK)KE HHTEPIPETUPOBATH IMOJIyYCHHBIE PE3ybTaThI;

BJa/IeTh:
- JIOTUKOH SKOHOMHUYECKOT0 aHaIM3a 1 MOAXO0AaMH K PEHIeHUI0 (MHAHCOBO-I)KOHOMHUYECKHX 33/1a4.

3. IlepeyeHb THNOBBIX (IPMMEPHBIX) BONPOCOB, 3aJaHHI1, TeM JJIsl IOATOTOBKHU K TeKylIeMY KOHTPOJII0

BOHpOCLI " 3aJia4vu 110 pa3aciiaM

1. Onpenenuth TEKYIIyl0 CTOMMOCTh aHHyuTeTa, paBHoro 500 Ttbeic. py0. mpu cTaBke
nuckoHTHpoBaHus 12% u cpoke 15 ner.

2. Tpaxxpanun umeet goiar B pazmepe D=300 Toic. py0., KOoTOphIi HapacTtaet ¢ TemnoM h=2% B roz.
Jns morameHus 1oara UMeeTcsl BO3MOXKHOCTh IIPOJaTh aBTOMOOWIIb, KOTOPBIH ceifuac oleHUBaeTcs B
P=600 TrIC. py0., a 3aTeM ero 1ieHa OyAeT magarh ¢ TeMnoMm g=1% B ToI.

3. TocymapcTtBo mMmeeT BHemHMKA goinr B pasmepe D=40 mupn moisiapoB, KOTOPBIH HEOOXOOUMO
orcpounTh. KpeauTops! roTOBbI OTCPOUUTH NOTALIEHUE 10JIIa Ha CICLYIOIIUX YCIOBUIX!

4. Hekro wmMeer 0aHKOBCKMI BKIaa S Ha OIWH TOX MOJ TMPOCThIE TPOIEHTHI i. Y HEro ecth
BO3MOXHOCTb NIepeo(OpPMUTE BECh BKJIAJ Ha HOBBIX YCIOBHUSX: MPOLIEHTHI MIPOCTHIE U C BEPOSITHOCTHIO
P HE HAYUCISIOTCS, a C BEPOSITHOCTHIO (1-p) HAYMCISAIOTCS MO ToAO0BOM craBke 2i. [lpm
nepeoGopMIICHIH BKJIaAa MPOLEHTHI 110 IEPBOMY BKJIAAy HE CTOPAIOT.

BeiroqHo 11 mepeodopMIIATh BKIIAJ HEUTPaJbHOMY K PHCKY CyObeKTy ¢ JWHeWHOW (yHKimen
nosie3HocT U(S), u eciim 1a, TO B KaKOW BPEMEHHOW NMPOMEKYTOK t TEKYIIEro roja W MpH Kakon
BEpPOATHOCTH p?

5. Ilpeamonoxum, uto ectb $100 u BbI BbIOMpaeTe HAWIYYIIMH BapUAHT BIOXKEHHS ITUX JICHET.
MoskHO 00 TIOJIOKHUTH X Ha OAHKOBCKHMIT AETO3HT 10 6% TOJOBBIX WM KYIHTh TOCYIAapCTBCHHBIC
o0aMranuyu Cco CPOKOM IOTalieHHs 4epe3 rojl, HOMHHUpOBaHHbIE B pyOnsx. Eciam 3a rox pyOnb
obecuenurcss Ha 10%, TO TpPM KakOW MHHUMAJIBHOW CTaBKE NPOLEHTa MO TOCYAaPCTBEHHBIM
00JIUTaNMsM MOXKHO ObLITO OBl X TIpHoOpecTn?




6. JloxomHOCTH OONUTaInyii U akuui ¢ TOJOBBIMU CPOKAMHU IOTAIICHNs] PAaBHBI COOTBETCTBEHHO 5% u
14%, a puck akuuii oueHuBaercsa B =0,2. CocTaBUTh NOPTQEb U3 3TUX AKTUBOB, UCTIONB3YS (PYHKIUIO
noneznoctu Pyounmreiina U = 0.51r - ¥ BBIYMCIUTH Bce €ro mapameTpbl. Kak U3MEHSITCs pe3ylbTaThl
pacueToB ¢ yaeroM uH(psmn 5%?

7. PaccMoTpuTe ABYXIIEPHOIHYIO MOJENb, B KOTOPOW MOTPEOHUTENb MOMy4yaeT HEHYJIEBOW HOXOX B
KaX/10M U3 JBYX [IEPUOJOB.

a) Kak m3menurcs tekyuiee norpebiaeHne YMCToro 3aeMInuKa, €CJid CTaBKa MPOIEHTa BO3pacTeT?

6) Byzner s 3TOT pe3yabTar UMETh MECTO U ISl YUCTOTO KpeauTopa?

B) UTO MOXKHO 3aKJIFOYMTH O 3aBUCHMOCTH COBOKYITHOTO ITOTPEOICHUS OT CTaBKH MpoIeHTa?

Paznen 2. Makpo3koHOMHYECKHE acTIeKThl (PHHAHCOBOH JIeTENLHOCTH

1. [Ipeanonoxum, uto Llentpanbueiii bank mpoxan rocyaapcTBeHHbIE OONMUralMyd HA CyMMY, PaBHYIO
50 miH pyOneid, 1 OJTHOBPEMEHHO OCYIIECTBHII SMUCCHIO B pasMepe 50 Mt pyOneii. Eciin neHexHbIi
MYJIBTUIUIMKATOP PaBEH 3, KaK U3MEHHJICS 3arac JACHEeT B SKOHOMUKE?

2. IlnacTuKoBble KapTOUYKHU I103BOJIAIOT MX BJIAJEIblaM COKOHOMUTh Ha TPAHCAKLMOHHBIX M3JEPIKKaAX.
Kak moBcemecTHOE pacnpOoCTpaHEHHE IIIACTHKOBBIX KapTOYEK OTPAa3UTCS HAa PaBHOBECHH B MOJEIH
IS-LM?

3. Ilyctp nenexHast Macca paBHa 900 mupz py6:eii, aeno3utsl coctaBisitor 500 mipn py0. 1 HOpMa
o0s3arenbHBIX pe3epBoB paBHa 10%. Llentpanbublii bank mpuoOpen rocyaapcTBeHHbIE OOIUranuy Ha
cymMmy, paBHyto 40 MiIH pyOei.

a) OueHuTe, Ha KaKyl0 MaKCUMAJIbHYIO BEJIMYMHY B PE3yNlbTare MOXKET M3MEHUTHCS HOMUHAIBHOE
MpenioxKeHne JeHer?

0) [Touemy B IeHCTBUTEIBHOCTH MPEIJIOKEHHE AEHET U3MEHUTCS MEHbIIIE?

4. B xakoMm ciydae uckanpHas skcnaHcus Oynet Oosnee 3¢GeKTUBHOHN, eciiu OHA (UHAHCHUpPYETCS 3a
CUeT JCHEXKHOM SMHCCHUM, WIM €CIM OHa (MHAHCHPYETCA 3a CYeT MPOAAXH TOCYIapCTBEHHBIX
oOmuranumii?

Paznen 3. T'ocynapcTBeHHOE perylupoBaHre YKOHOMUKHY U (PHHAHCOB

1. Kak orpazsarcs Ha BBII (1 ero cTpykType) Ciemyroripe onepamnnu:;

a) ®upma oTIpaBIIseT COTPYAHNKA B KOMAaHIUPOBKY U OIJIAYMBAET BCE KOMAaHAMPOBOUHBIC PACXOBI;

0) dupma KOMIECHCHPYET COTPYAHHUKY KOMaHIMPOBOYHBIE pAacxXoAbl B BHJIE COOTBETCTBYIOLIEH
HaI0aBKHU K 3apIuiare;

B) Poccuiickas ¢upma pemmia 3aMEHUTHh yCTapeBIlliee KOMIBIOTEPHOE OOOpYIOBaHME M 3aKyIWIia
MapTUIO HOBBIX KOMIIBIOTEPOB KOPEHCKOTr0 MPOM3BOJCTBA B3aMEH YCTAapEBIIMX OTECUECTBECHHBIX;

r) Poccuiickas ¢upma pemmia 3aMEHHTh ycTapeBIlee KOMIBIOTEPHOE OOOpYIOBaHHE M 3aKyNuia
[IApPTUIO HOBBIX KOMIIbIOTEPOB OT€YECTBEHHOIO IIPOU3BOACTBA B3aMEH YCTAPEBIINX KOPEHCKUX.

2. B HexoTopom roay Oro/KeTHBIA nedunuT B Poccum cokpartuics U B TO Ke BpeMs YAyUIIWICS ee
TOoproBulii Oananc. Kak 310 oTpazniock Ha cOepeKeHUIX U MHBECTULUAX ?

3. B pamkax momenun AD-AS mnpoaHanu3upyiiTe BO3MOXKHBIE TOCJENCTBUE pPOCTa MpeneabHOU
CKJIOHHOCTH K COEpeXeHMIO HJisl YPOBHS IIEH, HAIMOHAJIBHOTO J[0XO/Ia, M CTaBKM MPOLECHTA B
KPAaTKOCPOYHOM U NOITOCPOYHOM NEPCIEKTUBE.

4. Ilyctp 3akpbITas SKOHOMHKA, OMHCHIBaeMas Mmozenbio AD-AS, HaxoguTcsi B PaBHOBECHH IIPH
moJHOM 3aHATOCTH. Kak M3MEHSTCS 1IeHbl, CTaBKa MPOLIEHTA U BBIMTYCK B JOJITOCPOYHOM MEPCIEKTUBE,
ecinu ['ocynapcrBeHHas [lyma npumeT HOBBIHM 3aKOH O IIEHCHUSIX, COIVIACHO KOTOPOMY BO3pacT BbIXOZAA Ha
MEHCHIO OYJeT YBEJIMYEH Ha MATH JICT?

5. Peanbnsiii BBII crpansl 3anaercst popmynoit y=AL1/2.

a) [TocTpouTts 1OATOCPOUHYIO KPUBYIO AS, OTpakarollyt0 paBHOBECHE Ha PhIHKE TpyJa (KJIaCCHUeCKUN
MOZIXOM), UCXOs N3 (DYHKIMHU TIOJIE3HOCTH JIOMAITHUX XO35ICTB BUA!

3necy C=wL — morpeOreHue IOManiHUX XO3SHMCTB, F — cBOOOMHOE Bpemsl B CyTKax B yacax, W —
1oYacoBasi CTaBKa peaJbHOW 3apIUIaThl; YHCIa C BEPXHUM IOJYEPKUBAHHEM O0003HAYAIOT
HEIOCTIPKUMO BBICOKHE YPOBHHU TOJIE3HOCTH, MOTPEOICHNUS U CBOOOIHOTO BpeMeHH (1Sl CBOOOIHOTO
BPEMEHH 3TO MOXeT ObITh 24 4yaca). OTBeT AaTh NPHOMMIKEHHO, MpPU pacueTax CYHTaTh, 4YTO
otHomenwue (a/b) Mayo, a xenaeMblil ypOBEHb MOTPEOICHNUS — BHICOKUH.

0) Brinumere ypaBHeHHs KpHBOil AS B KpaTKOCPOYHOM NEPUOZE, CUMTAs, YTO HOMUHAJIbHAS 3apIuiaTa
HaeMHbIX paboTHUKOB W=10.



6. Jlenexxnas 6aza B crpane HO=81, nHanuunocts B obpamieann M0=80. CkopocTb oOpaieHust JeHer
V=2, Hopma 00513aTeTbHOTO pe3epBUPOBaHUA 5%, N30BITOYHBIX PE3EPBOB HET.
Peanbubiit BBII ctpans! 3apaercs popmynoi
a) Bemmumere ypaBHeHusi kpuBbix AD, AS (mONTOCpPOUHYI0) M HalauTe mapameTpbl PaBHOBECHS
(P0,y0,w0). [Tpu moctpoennu AS rcxomuTh u3 QyHKIMH MOJIE3HOCTH JIOMAITHUX XO3SIHCTB BUA:
3necy C=wL — morpeOieHue IOManiHUX XO3SHCTB, F — cBOOOMHOE Bpemsl B CyTKax B yacax, W —
oYacoBasi CTaBKa pealbHON 3apIlIaThl.
0) Boimumiere ypaBHEHHS KpaTKOCPOYHOW KpuBOH AS (KeWHCHAHCKHMH cly4ail), cuWTas, 4To
HOMUHAJbHAS 3apIUlaThl HaeMHBIX paOoTHMKOB W=6 W HaiauTe MapaMeTpbl HOBOTO PaBHOBECHS
(Plyl,wl).

B) MoxHO 111 B KeifHCMaHCKOM BapuaHnTe AS yBenuunth peaibHbiii BBII u He cHIKaTh ypoBeHB
peaIbHOM 3apIiaThl?

4. IlepeyeHb THNOBBIX (IPMMEPHBIX) BOIIPOCOB M TeM JJISI IPOBeAEeHHUA IIPOMEKYTOYHOM aTTecTaluu
o0y4yarommxcst

1. ITorpeburens umeer Qynknuro nonesHoctu u(X1,X2) = X1+X2 . [loxon norpeOutenst paBen 12.
Ecin nena mepBoro Onmara paBHa 2, a IeHa BToporo Omara paBHa 1, TO Kakoii HaboOp BBIOEpET

norpeduTens?
(a) (X1=6, X2=0) (6) (X1=0. X2=12)
() (X1=3. X2=6) (r) (X1=6.X2=6)

2. Ilorpebutens umeeT QyHKIMIO mone3Hoctu . Jloxom morpedutens paBen 12. Ecnu nieHa nepBoro
Onara paBHa 2, a 1ieHa BToporo Onara paBHa 6, To kKakoli Habop BeIOEpeT MoTpedUuTeNs?

(a) (X1=6.X2=2) (6) (X1=0.X2=2)

(B) (X1=12. X2=0) (r) (X1=6. X2=0)

3. Kakue u3 nepeunicneHHbIX ornepaiuii He n3menstT BBII cTpansl 3a Tekymuii nepuon:

a) KIIMEHT OIUIATHJ YCIYT'H HapHUKMaxepCcKoi; 0) KoMIaHus npuodpena Uisd CBOMX HYKI CTapoe
3IaHKE;

B) KOMIIaHUS-TIPOU3BOAMUTENb 3aKyITHIIa 32 PyOe:KOM MPOLYKIHIO, TPOU3BEACHHYIO B IPOLIOM TOY;

') BEpHbI BAPHAHTHI &) U B); 1) BCE BHILICTIEPUUUCICHHOE; €) HUUEro U3 BHIICIIEPEUHCICHHOTO.

4. B 2001 romy BbI Kynuiu KBapTupy 3a 80 ThIC. JOJUI. B JOME, TOCTPOEHHOM HECKOJIBKO JIET Ha3al, U B
TekymeMm rogy npoganu e€ 3a 110 Teic. momt. KomuccroHHbIe areHTa Mo Npojake HEIBMXKUMOCTH
cocrtaBisitoT 10%. Hackonbko u kak usmenuinca BBII B 2001 rony?

a) yBenuuuics Ha 8 000 mon.; 0) yBenmuwics Ha 11 000 gon.;

B) HE U3MECHUIICS, r) yBeauuuics Ha 80 000 go.

5. Paccmotpute Mozens GOpMUPOBAHUS ONTUMAIBHOTO MOPTQENs NHBECTUIINH U3 JIBYX aKTHBOB JUIS
uHanBHaa-puckodpoda. Ilycte enuHuMua BIOXEHWH B OE3PUCKOBBIM AKTHUB IMPHHOCUT (BaJIOBYIO)
JOXONHOCTh 4, a eOuHHUIAa BJIOKEHMH B PHUCKOBBI aKTUB JaeT (BaJIOBYIO) [IOXOAHOCTh &8 C
BEpOSTHOCTBIO 1/3 m B mpoTuBHOM ciydyae. [Ipu kakoM 3HaueHMM  WHAWMBUJ OylIeT BKJIAJIbIBaTh
CPEICTBa B pPUCKOBBINA aKTHUB?

(a) 172 (6) 2
(B) 2/3 (T) HET BEpHOTO OTBETA

6. Paccmotpute Mozens (GOpMUPOBAaHUS ONTUMAIBHOTO MOPTQENs NHBECTUIINH U3 JIBYX aKTHBOB VIS
uHanBHaa-puckodpoda. Ilycte enuHuua BIOXEHUH B OE3PUCKOBBIM aKTHUB MPHHOCUT (BaJIOBYIO)
JOXOINHOCTh 5, a eIWHWLA BJIOKEHWH B PHUCKOBBIA akTHUB JaeT (BajoByIO) IOXOAHOCTh 12 ¢
BEpOSTHOCTBIO 1/4 m1 B mpoTuBHOM ciydyae. [Ipu kakoM 3HaueHMM  WHAWBUI OyleT BKJIAJIbIBATh
CPEICTBa B PUCKOBBINA aKTHUB?

(a)3 ©)1



(B)2 (T) HEeT BEepHOTO OTBETA

7. PaccMoTpuTe 3KOHOMUKY, KOTOpast PyHKITHOHUPYET B YCIOBHSIX (PUKCUPOBAHHOTO OOMEHHOTO Kypca
u HaxomuTcs B Touke A. KpuBas muiarexxHoro 0ajaHca TOPH30HTAJIbHAS U MPOXOAMT Yepe3 TOUKY A.
Poct MupoBoi#i cTaBKH MpOIIEHTa MOXKET CMECTUTh paBHOBecHe B Touky: a) B 6) G B)D 1) F n)
E e) cBoii oTBeT

8. PaccmoTpuTe SKOHOMHKY, KOTOpasi ()yHKIIMOHHPYET B yCIOBUSX IUIABAIOIIET0 OOMEHHOIO Kypca U
HaxoauTcs B Touke A. KpuBas mnarexxHoro 6anaHca IMeET MOJIOKUTENbHBIA HAKIIOH U POXOIUT Yepe3
Touku A u C. PocT MUpOBOI1 cTaBKM IIPOLIEHTA MOXKET CMECTUTh PABHOBECHUE B TOUKY:

a)B 0)G B) D r)F n) E €) CBOH OTBET

9. IlonTBepauTe MM OMPOBEPTHUTE CIEIYIOIINE YTBEPKIEHUS, TIOSICHUB OTBET C MOMOIIBIO TUAarpaMM
i—-Lui-Y:

- YBennueHne HOMUHAJIBHOU JIEHEKHON MacChl NPUBOJUT K CMEIlIeHHIO KpuBoid LM Brpago;

- VYBenuueHHWe YpOBHS IIeH OKas3blBaeT Ha KpuBylo LM Tor xe addexr, 9yTo M yBenudeHue
HOMMHAJILHOMN JICHEKHOM MacCCHI;

-. YBEJIMUEHHUE BBIITYCKA HUKAK HE CKa3bIBAETCS Ha IOJOKEHUH KpUBO LM;

-. Tonbko M3MEHEHHE YYBCTBUTEJIBHOCTH CIIPOCA HAa AEHBI'M K CTAaBKE IPOLIEHTA MOXET IPUBECTH K
OBOPOTY KpuBoi LM.

10. IMonTBepauTE MM OMIPOBEPTHUTE ClieAyloliee yrBepxkacaue: Tpedosanue lleHTpansHoro 6anka
KOMMEPYECKUM OaHKaM Jepxkarh 00s3aTelbHbIE PE3ePBbl SKBUBAJICHTHO BBEICHHIO JIOTIOJIHUTEILHOTO
HaJiora Ha 0AaHKOBCKYIO JI€SIT€IbHOCTb.

11. Moxer nu xmodeBast cTaBka lleHTpanbHOro OaHka OBITH BBIIIE, YeM CTaBKa MPOIEHTa Ha
MeXO0aHKOBCKOM pBhIHKE KpenuToB? Bo3mMoxkHa 1 oOpaTHast CUTyarus?

12. PaccMOTpUTE MHBECTHIIMOHHBIA MPOEKT, KOTOPHIH TpeOyeT MepBoOHAYaLHBIX BIOKEHHUH B pa3Mepe
X pyOsnieit U MPUHOCUT YHUCTHINA OXOM B pasMepe Y pyOuseid B nepBblil roa U Z pyOieil B TeueHue Bcex
nocienyromux jer. CraBka MPOIEHTa MOCTOSHHA U COCTABISET 1%.

Uemy paBHa npuBeneHHas mpuobsiis (NPV) npoekra?

[pwu kakoii makc. ctaBke nporeHTa (IRR) mpoekT emnié MoxkHO OCyIecTBIATh 6e3 YOBITKOB?

X (mmH. py6.) Y (MmH. py0.) Z (MiH. py6.) 1(%) NPV (miuH. py6.) IRR (%)
100 100 20 5

Kpurepun onennBanus
JUst momydeHust 3a4eTa HeoOX0MMO MTPABUIIBHO PelIUTh He MeHee 50% TeCTOBBIX 3aJaHuil.

5. MeTonuyeckne MaTepuaJbl, onpeaesioIe NpoueIypbl OlleHUBAHUS 3HAHUIN, YMEHUH, HABHIKOB H
(W) onbITA AESATEJILHOCTH

HpI/I CcAauc 3a4€Ta CTYACHTBI MOI'YT IIOJIB30BAaTbCA nporpaMMoﬁ Kypca. HroroBas OIICHKa IIO KYpPCY
BBICTABIICTCA HA OCHOBC CTaTUCTUKHU IO OTBETAM HA TCCTOBBLIC 3alaHU.



